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e Database

e Data warehouse

e Data Mining tools

 Rule Engines
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e 1990s, Rapide project in Stanford University,
directed by David Luckham, & | &2 5|
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e http://en.wikipedia.org/wiki/Complex_event processing
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* I AMAG):

— select avg(price)
—  from tick
— where trade_time > current time — 5 * 60.0

— group by symbol

o] A2
 FHARI, WwRIAAIR02, miZtHeg&13: 01, 11:
30, 11: 29, 11: 28%=11: 27693544,
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DECLARE local_timeBegin timelnterval float; // 8 & #4A ‘& & 69 8F 18] 8] &
Set local_timeBegin = 5*60.0; // Z A £3004)
If currentime > 13:00 and current time < 13:05 then
set local_timeBegin = 5%60.0 + 1.5*3600;
If currentime > 9:30 and current time < 9:35 then
{
if (%S#S% %) then // L —AX 5 B sk 2R
set local_timeBegin = 5*60.0 + #S%/&; // %X B ¥ X ¢ X B iZ 4%,
else{
/| E—=A 5 B RAEEX,
if ...then//a g 7 B X

— else
— {
— if ...then // LB TH LT B .
= }
-}
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 SELECT a.symbol, a.price

* FROM through 5 a

. , through 15 Db

. , through 30 c

e MATCHING [5 MIN : a, b, c]
* ON a.symbol = b.symbol

* and a.symbol = c.symbol
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