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Heaa=3¥5-GBDT

M
Hypothesis: h (X) = ;ﬂmT (X:O)
. I L
o min L(h) =min= —h(x))*
Loss Function: Ll (h) s iZ_ll(y. (%))
n N
Update Function: {6, ,8 }=arg C[)niﬁn D LY by (0 + B,T(X0,,))
m P 07
Tree 1 Tree 2 Tree M
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Heas=3¥5-GBDT

Command sample:

. /gbdt_train -train trainset -test testset -model model_path -conf config_file

arguments (conf/gbdt.conf) :

dim=100 ST 2T
depth=4 # SRR
iterations=100 # EY N E
shrinkage=0.2 # =

fratio=1.0 # R R

dratio=1.0 # et 2L

maxBins=40 # i Kbinky

loss=LogLikelihood # $i15<pRET » $&1HE loglikelihood A1 square error PAf+
init=false # B R HEE

hasInitValue=false # #JE 2 GHH T ¥JEHE

debug=true # =k Adebug(E 5
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